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TecTep TOProBbIX CTpaTernmn

[TpoTecTupyinTe 1 ONTUMNINPYINTE TOProBOro
poboTa 40 3anycka B TOProB/to

Ansg NpoBepku KauvecTB TOProeoro pobota B Metalrader 5 BCTpoeH TecTep TOProBbIX
CTpaternn. Ewle A0 3armycka COBeTHVKa B TOProOB/KO OH MO3BOASeT OonpeaennTb ero

3PPEKTNBHOCTL 1 MOLOOPATE HaUTyULLME BXOLHbIE NapaMeTpsbl.

Bca pabota TecTepa TOProBbIx CTparervit CTPOUTCA Ha WUCTOPUM KOTMPOBOK BaltoT U
akumi. Bo Bpems TecTUpoBaHWS pPO6BOT aHanusMpyeT HaKOMAeHHble KOTMPOBKA 1
COBepLUaeT BMPTyaNbHble CAeNK/ B COOTBETCTBMM C 3a/10KEHHbIM B HEro anropuTMOM.

JTO MO3BONAET OLUEeHNTb, KakK Obl AaHHaaA CTparernd ToproBa/la B MpOLUTOM.
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Tectep ctpaternn B MetaTrader 5 gBngetca MynbTUBANOTHBIM. TeCTMpyeMble B HEM
POOOTEl UIMEKT AOCTYM KO BCEM GVHAHCOBBIM NHCTPYMEHTaM W MOTYT TOProBaTb Ha HUX.
MHCTPYMEHT MO3BONSET WCMbITbIBaTh AaXe C/I0XHbIX COBETHMKOB, KOTOPble CMOCOOHbI

dHaIN3NPOBaTb CPa3y HEeCKOJTbKO Ba/llOT 1 KOPPeALntO MeXay HAMW.

https://mww.metatrader5.com/ru/automated-trading/strateg y-tester

1/8


https://www.metatrader5.com/ru
https://www.metatrader5.com/ru/trading-platform
https://www.metatrader5.com/ru/terminal/help/testing
https://www.metatrader5.com/ru/automated-trading/strategy-tester
javascript:void(0)

28.04.2017 TecTep cTpaterun B Toproson nnardopme MetaTrader 5

Strategy Tester [
History Guality W% | [I=]
Bars 819 Ticks 17760795 Spmbels 1
Initial Depesit 10000.00
Total Met Profit -249.00  Balance Drawdown Abs . 15152 Equity Drawdewn Absel - 401 |~
Grase Profit o =
Gross Loss. =1 23 ‘..i'tfatag}rTﬁter —
Balnca [ Equey
Profit Factor b
Recovery Factor - 557
AMPR 1.0000 (0.0
GHPR 1.0000 {-0.04 5843
Total Trades e
Total Deals 1 s
Lan
Horey 9617
P airr]
M 5602
Avey 5757
Settings | Inputs | Results | Graph J—
= sagn Level 1T
5652785
20040003 0840236 20080425 20540530 Q40532 20US020 20144385 20041345 20050606 IMS0430  2OUSA2F 20150309
Settings | Inputs | Results | Graph | Agents | Joumal |

[NaBHBIM MPeVMyLLeCcTBOM TeCTUPOBaHUA ABNSETCA OLleHKa TOProBoro pobota 6es ero
peanbHoOM paboTel Ha pbiHke. Kpome Toro, B TecTepe 3TO 3aHWMaeT HAaMHOro MeHblue
BPEMEHU — BCero HeCko/bKO MWHYT MPOTUB AHEeW, Hedenb W MecdaueB rnpu
TECTUPOBaHMI 3KCMepTa Ha peanbHOM pbIHKe. Bce 3TO 6eccrnopHoe MpevriMyLLecTBo
TecTepa CcTpaterunii, Ho Janeko He BCe ero BO3MOXHOCTU.

PeXXMbl TeCTPOBaHNA

Tectep cTpateruin MetaTrader 5 npeanaraeT HECKO/bKO DEXMMOB TeCcTrpoBannsa. OHW

MO3BONAKOT BbIOPaTh ONTUMaTbHOE COOTHOLLEHME CKOPOCTb/KayeCTBO B COOTBETCTBUN C
BaLLMMK MOTPEOHOCTAMU. Pexum "Bce TUKU" npeaHasHadaeTcs Ansd Havnbonee TOUHOM
MPOBEPKM, B 3TOM C/ly4ae MOAENVPYEMbIE YCN0BUA OyAyT Hanbonee MnpubanxeHsl K
peanbHbIM. Pexym "1 minute OHLC" nogovget Ang Tex, KOMy HYyXHO MpoTecTnpoBaTb
cTpaTternto obiCTpee, 04HaKo AOCTAaTOYHO TOYHO. ECM HyXHa o4yeHb bbICTpag 1 rpybad
OUeHKa — TONbKO MO LeHam OTKPblITUA 6apoB, BblovpanTe pexvM "TONbKO LeHbI
OTKpbITUA".

BO3MOXHOCTIK TecrTepa He OrpaHn4YnBatoTCA TOJ/TbKO I_IpOBepKO|7|. Ero MOXHO 1CMN0o/1b30BaTb
N ANA peweHnAd MaCCoBbIX MaTteMaTtn4veCkmnx 3aad OrnTnmMin3adinin napaMeTpoB. B pexnme
MaTeMaTNYeCKNX BblUNCIEHWIA He NCMONB3YEeTCA TOProBad NCTopnAa 1 He MOAe/TMPYeTCH
PbIHOYHOE OKpyxXeHne, a BbITO/THAOTCA TO/TbKO 3a/10KeHHble B SKCrepTa
MaTeMaTn4yeckne pacHeTbl.

CTpecc-TecTpoBaHMe — 3TO BO3MOXHOCTb ellle 60/blile MPUbAn3NTb YCII0BUS MPOBEPKN
TOProBOro poboTa K peanbHbIM. Pexirim Npor3BonbHbIX 3aJiepXeK UCMONHEHNS SMyAMPYeT
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ceTeBble 3aJepXKn MpuY nepeaade 1 06paboTke TOProBbiX 3aMpPOCOB, a Takke MoAenpyeT
3aZlePXK/ UCTIONHEeHWA MPYKA30B Anepamiu Mpy peanbHOU TOprosie.

[padumyeckme pesynbTaTbl TECTUPOBAHUS

OZHOM 13 TNaBHbIX OCObDEHHOCTeN TecTepa CTpaTervii ABAAETCA MNpeacTaBleHve
PEe3yNbTaToOB MPOBEPKM TOPrOBbIX COBETHMUKOB. JTO HE TONBbKO Cyxe UMPpPbl — CKOMBKO
3apaboTan poboT 3a Bpemd TeCTMPOBAHVA. ITO eLle U Macca CTaTUCTUYeCKUX nokasaTtesnen
pPaboThbl: MPOLEHTHOe COOTHOWEeHME MpUobIIK 1 YObITKA, KONMYECTBO YAAYHBbIX W
HeyAauHbIX CAeN0K, GaKTop PUCKa, OXMAaHVE BbINIPbILA 1 MHOrOe ApYyroe.

Pe3ynbTaTbl TECTMPOBAHWS CTPaTeruin Takke MPeACTaBAAOTCA B BUAE TPaduikoB, YTO
AlenaeT aHaNn3 TOProBon CTpaTermny elle bonee yaooHbIM.
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B|/|3yaanoe TeCcTnpoBaHNe

PexumM BK3yanbHOro TeCTMPOBaHKA TMO3BONIAEeT B pPeXKMe pead/ibHOIro BpemMeHW

oTcNeXnBatb TOPIOB/HO pO6OTa Ha NCTOPNYHECKMX LEeHOBbIX AaHHbIX:
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[ 2012.01.05 00:00 2 usdipy  buy  020/0.20 76.768 2012,01.05 00:00 filled
[ % 2012,01,05 01:00 3 usdipy sell  0.20/0.20 76.708 2012,01.05 01:00 filled
[ 2012.01.05 04:00 4 usdipy  buy 0207020 76.751 2012,01.05 04:00 filled
_ | 20120111 20:00 5 usdjpy sell  0.20/0.20 76,845 2012,01.11 20:00 filled
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Bce caenku akcnepTa OTObOpaxaroTcsa Ha rpaduke 1 VX Nerko aHanu3npoBaTk. lpolecc
TECTVPOBAHNS MOXHO 3aMeannTb UAM MOCTaBWTb Ha May3y, 4YTobbl MOCMOTPETb, Kak
OCYLLeCTBNAETCS TOProBAsA Ha TOM VAV MHOM BPEMEHHOM MPOMEXYTKE.

Pexunm BU3yanusaunm — 310 He TONbKO BO3SMOXHOCTb CaMOMYy YBUAETb, Kak TOPryeT poboT.
[ToMVMO 3TOro OH MO3BOASET MNPOBEPUTb PaboTy MONb30BaTeNbCKUX  TeXHUYEeCKX
MHAMKATOPOB. Hampumep, mepes MOKyNkol 4Yepe3 MapkeT Bbl MOXeTe OUEeHWTb ero
noBeAeHe Ha UCTOPUYECKNX AaHHbIX.

OnTnMmsaums

BaxHon o¢yHkuMen TecTepa cTpaterni aBngeTcd OonThMmM3aumg TOProBoro poboTa,
KOTopas Mno3BOMAET MOoA0bpaTb ANA  KOHKPETHOrO  COBEeTHMKA Nydllne  BXOAHble
napameTtpbl. Hanpumep, npy NOMOLLY ONTUMU3ALU MOXHO N3MEHWTL NapameTpbl Taknm
00pasoM, 4YTOObI TOPrOBbIM POOOT CTaNl MakCManbHO MPUOLIIBHBIM, YCTOMYNBBLIM,
OTIMYaNCA MUHVIMaNbHOW PUCKOBAHHOCTLIO M TaK Janee.
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Strategy Tester @
Variable Value Start Step Stop Steps
T Inp_Expert_Title ExpertMACD
I In p_SignaI:Mhm 12 1 120
¥ Inp_Signal MACD_PeriodSlow 24 24 1 240 217
™ Inp_Signal_MACD_PeriodSignal 9 ] 1 90
¥ Inp_Signal MACD_TakeProfit 50 50 1 300 451
™ Inp_Signal_MACD_StoplLoss 20 20 1 200
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B npouecce onTMMM3aLUM MPOUCXOAUT TeCTMPOBaHWEe OAHOrO0 TOProBOrO pPoboTa C
Pa3HbIMY BXOAHbBIMM MapameTpamy. (10 3aBeplUeHWto TecToB pe3y/bTaTbl MPOroHoB
MOXHO CPaBHWUTb MeXZy CO60N 1 BblbpaTb HACTPOMKM, KOTOPbIe HaWaydlM 06pa3om
COOTBETCTBYIOT MpeAbsaABASEMbIM K POOOTY TPEOOBAHMAM.,

KonmuectBo KOMBUHALWIM BXOAHbLIX MapamMeTpoB MpU ONTUMM3aLUMK MOXeT A0CTUraTb
AECATKOB VAW COTeH ThiCAY. B uWTOre, ONTMMM3aLUSA MOXET MpPeBpPaTUTbCA B O4YeHb
ANNTENbHbBIAN NPOLECC, KOTOPbIN BCe Xe MOXHO CyLleCTBEHHO COKPaTUTb MPU MOMOLLM

reHeTyeCckMX aIftOPUTMOB. ITa QYHKLNA OTKIFOYAET MOC/eA0BaTe/lbHbIN NMepebop BCex
KOMOWHALUWA BXOAHbBIX MapaMeTPOB 1 BblOVPaeT TO/IbKO Te, KOTOPbIe HanIyyLLMM 06pa3om
OTBEYaT KpUTepram onTruMmmsaunn. Ha nocnefyrollnx 3Tanax  "onTuManbHble"
KOMOWHALMW CKPeLLMBarOTCA A0 TeX Mop, MoKa pe3ynbTaThl He mepecTaHyT yayyllaTbCs.
TakMM 06pa3oM, KOIMYECTBO KOMOUHALMIA 1 0bLLee Bpems ONTVMU3aLUMN COKPALLLArTCH
B pa3bl.

[padumueckme pesynbTaTbl ONTUMU3ALNN

B Tectepe cTpateruii [AOCTYyMHbI MOLHbIE WHCTPYMEHTBI  BM3yanbHOro aHanu3a
pe3ynbTatoB onTuMmM3aumm B 2D 1 3D pexumax. Hanpumep, B ABYXMEpPHOM
NpeACTaBAEHNI MOXHO Cpa3y MPOaHanM31MpoBaTh 3aBUCUMOCTM UTOrOBOr0 pesy/bTata oT
ABYyX MokasaTtenein, a B 3D — yBWUAETb BCHO KAPTUHY MOWCKa HaWaydLlero pesynbtata npu
ONTUMU3ALNN.
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[TomMrmo BCTPOEHHbIX BO3MOXHOCTEW, Bbl MOXETE MCMOAb30BaTb CODCTBEHHbIE METOAbI

BU13yaaN3aLLWN. |_|pl/l SOTOM HeT HeO6XO,£],I/II\/IOCTI/I MOAIroTaB/IMBaATb AaHHble, SKCMOPTMPOBATb

4 O6pa6aTbIBaTb NX B CTOPOHHEM TIPNNTOXEHWI. |_|pOCTO BblBeAWTe pe3y/ibTaTbl
OonTNMN3aunin Ha sKpaH NMpAMo BO Bpemd ee BbIMNMOo/IHEHNA.

PopBapA-TeCcTUpoBaHue
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BctpoeHHas  byHKUMA  QOpBApPA-TECTUPOBAHWA  MO3BONAET  W30aBUTbCA  OT

"MepeonTMMmM3aLn", AU MOArOHKY mapameTpoB. C BKIHOUEHWEM 3TOW OnumMm UCTOPUA
KOTMPOBOK Ba/tOT W akuWin AenUTCa Ha ABe 4acTu. HenocpeaCTBEHHO OMNTMMM3aLmS
MPONCXOAUT Ha MepBOM OTpe3ke WUCTOpUK, a BTOPOM WCMOAb3yeTCd TONbKO A4
MOATBEPXAEHUSA TMONYYEHHbIX pe3ynbTaToB. ECim Ha 0bovx oTpeskax 3¢GekTMBHOCTb
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TOProBOro poboTa OAMHAKOBO BbICOK3, 3HAYNT, TOPrOBasa CCTeEMa 0bNafaeT HauayY My
MapamMeTpamMmin N NoAroHKa napaMeTpoB MPakTn4YeCcKin MCKIrn4YeHa.

MQL5 Cloud Network

I'Iomep>|<|<a pacipeeneHHOoro TeCtnpoBaHia 1 ONTUMN3aui MO3BOIAKOT MOAK/THOYATE K

STUM TrpouecCaM AOMONMHNTE/IbHbIE BbIYNCINTE/IbHBIE MOLLHOCTN. Haﬂpmmep, MOXHO
NCMONIB30BaTb  BbIYNCIWTE/IbHbIE  MOLLHOCTM  KOMIMBbHOTEP OB NIOKanbHOW cCetTn 1 B
HECKOJ/IbKO pa3 yCKOPpNTb rnpouecc onTnmMmnsauinif. O,D,HaKO N 2TO eLlle He BCe.

MQL5 Cloud Network — 3T0 ceTb 061a4HbIX BbIUUCAEHUI, 0ObegNHAOLLAA B Cebe ThICAUN

KOMMbIOTEPOB MO BCEMY MUPY. TeCcTep CTpaTernini MOXET 1NCMONb30BaTb ee MpakTuyecku
be3rpaHuyYHble BblUUCANTENbHbIE MOWHOCTU. [Tpy momouwin cetr MQL5 Cloud Network
ONTUMM3aLNA, KOTOPasA 3aHs1a Obl MeCALbl B OObIYHOM PeXMME, MOXET OblTb BbIMOIHEHA
33 CYNTaAHHbIe Yachl.
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Agent Hardware Tasks / Passed Status
!&- Local: & cores
Intel Core i7-47905 @ 3.20GHz, 8092 %iB %, seicc
..... h Core 2 Intel Core i7-47905 @ 3.20GHz, 809,
..... ¥, Core3 Intel Core i7-47905 @ 3.20GHz v Local Agents
..... & Core d Intel Core i7-47905 @ 3.206Hz Local Metwork Farm
..... B, Core 5 Intel Core 747905 @ 3.206Hz 1015 Cloud Network & Add.. Insert
..... ¥ Coret Intel Core i7-47905 @ 3.20GHz cusz wio o Edit.. Enter
..... ¥, Core7 Intel Core i7-47905 @ 3.20GHz, 8092 MB X Delete Delete
..... E Cored Intel Core i7-47905 @ 3.20GHz, 8092 MB “ Enable
a&-l- Local Metwork Farm: 60 agents ¥, Disable
a&- MQLS Cloud Network: 4 747 million tasks processed, 19 030 agents available
..... & MQLS5 Cloud Europe 5060 agents available of 5312 ':. Import..
¥ MQLS Cloud Europe 2 8007 agents available of 8007 B Eport..
..... & MQL5 Cloud Europe 3 2025 agents available of 2025 Auto Arrange A
.- &t MQL5 Cloud USA 3686 agents available of 3686 v Grid G
Settings | Inputs | Agents | Journal |

BkntoueHne cet MQL5 Cloud Network B Toproson nnatgopme MetaTrader 5
OCYLLLeCTBAAGTCA B A1Ba KIMKa. Y3HanTe bonbliue o ToM, kak MOLS Cloud Network yckopgeT

pacyeTbl >>

[TOMMUMO  MCMONMB30BaHNA  CETW  pacrnpedeneHHbIX  BbIYMCNEHWIM, Bbl  MOXeTe
NPesoCTaBNATb COOCTBEHHbIE BbIYNCANTENBbHbIE MOLLHOCTY /15 Hee 1 3apabatbiBath. A4
3TOr0  AOCTATOYHO 3anyCTUTb CrneuranbHbIi  KOMMOHeHT MetaTester, BXOAAWMA B
Toproeyto nnargopmMy MetaTrader 5. OH no3BONgSeT ObICTPO U YAOOHO MOAKIHOUNTL
komnbetoTep Kk MQLS Cloud Network.
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TecTep TOProBbIX CTPaTernin — 3TO HE3aMeHVMbIA WHCTPYMEeHT ANA pa3paboTynkoB
3KCnepToB. be3 Hero mpaktmyecky HEeBO3MOXHO Hamucate 3QQeKTVIBHOro TOProBOro
poboTa. CIKOHOMbTE BpeMA 1 CAenarnTe ero no-HacTosLeMy nprobiibHbIM!

CkauaunTe MetaTrader 5 n ncnbiTaite cBoero po6oTta B Tectepe
cTpatermm

ToproBas nnatdopma  MobunbHbI TpeanHr  MapkeT — CurHanbl
AnroTpeianHr  Ckadatb  bpokepam O koMnaHWn
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